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Abstract. Using the techniques of out-of-equilibrium field theory, we study the
influence on properties of cosmological perturbations generated during inflation
on observable scales coming from fluctuations corresponding today to scales much
bigger than the present Hubble radius. We write the effective action for the
coarse grained inflaton perturbations, integrating out the sub-horizon modes,
which manifest themselves as a coloured noise and lead to memory effects. Using
the simple model of a scalar field with cubic self-interactions evolving in a fixed
de Sitter background, we evaluate the two- and three-point correlation function
on observable scales. Our basic procedure shows that perturbations do preserve
some memory of the super-horizon scale dynamics, in the form of scale dependent
imprints in the statistical moments. In particular, we find a blue tilt of the
power spectrum on large scales, in agreement with the recent results of the
WMAP collaboration which show a suppression of the lower multipoles in the
cosmic microwave background anisotropies, and a substantial enhancement of
the intrinsic non-Gaussianity on large scales.
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1. Introduction

Stochastic inflation provides an efficient approach for studying inflationary dynamics and
has become a very popular way to describe the growth of density perturbations on scales
larger than the Hubble radius. In the first fundamental works [1]-[7], the inflaton field was
split into a super-horizon and a sub-horizon part directly in the equation of motion. This
splitting is operated in Fourier space through a window function, that separates high from
low frequencies. The relevant variable is the long wavelength part, while the sub-horizon
modes are collected in an effective noise term, playing the role of a classical perturbation
to the super-horizon dynamics.

The resulting effective equation of motion is then a Langevin-like equation analogous
to the one describing Brownian motion, where the deterministic evolution is influenced
and modified by the stochasticity of the source, whose effects can be taken into account
only as a statistical average over time. Indeed, in this formalism there is no knowledge of
the exact form of the noise, only of its statistical properties.

A more general approach exploits the influence functional method [8, 9], and operates
the frequency splitting at the action level getting rid of the high frequencies via a path
integral over the sub-horizon part of the field. The effective action thus obtained contains
some extra terms that can be interpreted as the coupling of the super-horizon field with
a classical random noise source, whose configurations are statistically weighted by an
appropriate functional probability distribution, becoming the origin of the stochastic
character of the Langevin-like equation of motion.

The super-horizon degrees of freedom are then treated as a purely classical field,
all the quantum fluctuations being collected in the classical noise term. This feature
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is claimed not to be a simple computational trick, but an intrinsic characteristic of the
system. Stochasticity is thus not only a clue to understanding the properties of inflation
and the origin of the large scale structure in the universe, but also a way to explain the
transition from a quantum to a classical world [10]. From a formal point of view, the
quantum decoherence process in the stochastic inflation framework has been discussed in
various works [11]-[15], where it was pointed out that the classicality of the coarse grained
field (implicitly assumed in the first papers) is not necessarily assured, but is subject to
some restrictive conditions.

Using standard techniques of stochastic processes [16, 17], the Langevin equation for
the field expectation value leads to an evolution equation (the Fokker—Planck equation)
for its probability distribution function. In the first works, the noise correlation time was
assumed to be infinitesimally short, and the correlation function for different times can
therefore be considered as being proportional to Dirac’s delta function §(t —¢'), which sets
its white noise properties. This assumption allows one to apply a well known formalism for
the derivation of the Fokker—Planck equation and its solution. However, the characteristic
of the correlation function strongly depends on the window function, whose choice is not
a mere mathematical tool, but has several physical effects [18]. A white noise arises only
as a consequence of a sharp momentum cut-off, whereas a smooth weighting avoids highly
singular noise correlators and produces a coloured noise.

The choice of a coloured noise is interesting for at least two reasons. The first is that
a sharp momentum-space cut-off seems rather unphysical, while a smooth weighting of
the modes is much more likely. Actually, the most natural way to integrate out the small
scale fluctuations is to average the field in configuration space, choosing an appropriate
finite volume window function. In most cases, this choice results in a smooth weighting
in Fourier space (thus producing a coloured noise), while the sharp momentum-space cut-
off corresponds to a rather complicated infinite volume window function in configuration
space. Moreover, it is possible to single out a wide class of window functions for which
the shape of the coloured noise correlation is asymptotically the same [19]. A second
reason may be the fact that a coloured noise could play, during inflation, an important
role in producing intrinsically non-Gaussian density fluctuations as initial conditions for
the subsequent evolution of the large scale structure of the universe [20].

In the simplest single-field slow-roll models of inflation, non-Gaussian features in
scalar perturbations are produced by either the self-interaction of the inflaton field [21],
which are however constrained to be very small by the slow-roll conditions, or by the
back-reaction of field fluctuations on the background metric, whose amplitude is also
strongly constrained by the slow-roll conditions [22]-[25]. It has been shown, however, that
the most copious source of large scale non-Gaussianity is stored in the post-inflationary
second-order evolution of perturbations, which sets in a universal level of non-Gaussianity
for the gauge-invariant gravitational potential, which turns out to be of order unity [26, 27].

In this paper we point out that there is another source of intrinsic, and generally scale
dependent non-Gaussianity in the fluctuation pattern, which originates from the cross-
talk between super- and sub-horizon scale perturbation modes. On scales much larger
than the Hubble radius, non-Gaussian features generally arise as a consequence of the
non-linear multiplicative form of the Langevin equation, when back-reaction effects are
accounted for [29, 28, 30]-[32]. However, as discussed in [29]-[35], these effects are not
directly reflected in the statistical properties of cosmological perturbations on sub-horizon
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scales. Indeed, in order to deal with fluctuations relative to our patch of the universe,
one cannot simply perform statistical averages over the entire ensemble of possible states;
rather one should allow for the observed smoothness of our universe on large scales.
A possible, though approximate, way to take this constraint into account is to replace
ensemble averages with averages over the conditional probability density functional so
that fluctuations on sub-horizon scales assume a certain value, given that the inflaton
field is spatially homogeneous at t = tgg, i.e. about 60 e-folds before the end of inflation
(corresponding to a comoving scale slightly larger than the present Hubble radius). This
is equivalent to setting, for the probability distribution of the fluctuations, the ‘initial’
condition P(dy,te) = 6(0p — dpeo) [29]-[35, 22, 23]. Although this may happen (and in
most models it does) well after the beginning of the accelerated expansion, if the noise
driving the fluctuations is white their evolution is Markovian, implying that any notion
of the previous history is erased. The probability distribution then behaves exactly as if
inflation had started at that time and the level of the inflaton non-Gaussianity remains
fully negligible. In contrast, a coloured noise has a non-vanishing correlation time: because
of this fact the inflaton keeps a memory of what happened before the constraint, and its
evolution ceases to be a Markov process. In this scenario, the probability distribution
evolves in a different way, and also higher moments become important.

Since the solution of the Fokker-Planck equation with coloured noise carries several
complications and is still a partly unknown matter, in this paper we followed a different
approach, trying to perturbatively determine the probability distribution for the inflaton
field directly solving the Langevin equation in a statistical way.

The plan of the paper is as follows. In section 2 we briefly describe the derivation
of the stochastic equation of motion for the inflaton field averaged over super-horizon
scales, using the influence functional method, and evaluate the dependence of the noise
on the choice of window function. In section 3 we then choose a specific Gaussian shaped
filter, obtaining the related (coloured) noise correlation functions, and the variance and
power spectrum of the coarse grained fluctuation field. In section 4, after introducing
a small non-linear (cubic) term in the potential, we evaluate the bispectrum and the
third moment of the field. In section 5 we investigate the memory effects induced by
this coloured noise and build up a formalism to quantitatively determine the relevance of
the non-Gaussian features of the distribution and their sensitivity to the times before t4.
Finally, in section 6 we draw our conclusions. Some technical aspects of our calculation
are reported in five appendices.

2. Effective super-horizon action

We consider a background de Sitter space-time, whose metric reads
ds® = dt* — a*(t) dx* = a*(n)(dn® — dx?), (2.1)

where a(t) = e’' is the scale factor (the Hubble parameter H = a/a is constant in time)
and 7 is the conformal time defined by dn = dt/a, i.e. n = —[Ha(t)]™".

The action for the inflaton field is the ordinary action in curved space—time for a free
scalar field with mass m is

Sl] = / iz =g 0,60,6 — m*S) (2.2)
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(where Greek letters label space-time indices), that with our choice of background de
Sitter metric becomes

1 2
sigl = [ et {(atqé)? SRR m%ﬂ | (23)
The equation of motion for such a field is
. . V26 )
O+3Ho— ——+m’p=0 (2.4)

and the standard solution for the inflaton Fourier modes reads

oute) = s T () () e 25)

where v? = ¥ — ’g—z and H." (z) are Hankel functions of the first kind. In the special case
of a massless field, v = 3/2 and
H 1 1Y)
S . (P W €L A 2.6
)= i (1 1) 20

Let us now split the field ¢ in two components, dividing the short wavelength normal
modes (with wavelength a/k smaller than the horizon scale H~!) from the long wavelength
ones. The short wavelength part is defined as

by = / Ak W (], ) () + d(x)al], 2.7)

where the window function W (k,t) projects out the long wavelength modes. The long
wavelength part is then simply ¢. = ¢ — ¢~. Substituting this field decomposition into
the action (2.3) we obtain two distinct free actions for the two fields plus an interaction
term:

Slo<, 9] = Slo<] + S[ps] + Sim[p<, 5] (2.8)

In order to obtain real in—in vacuum expectation values for the field ¢ instead of
the usual in—out transition amplitudes, the standard procedure is to work in the closed
time path (CTP) formalism [36] of out-of-equilibrium field theory. Indeed, in ordinary
quantum field theory, one deals with transition amplitudes in particle reactions and one
may not study the dynamics of the system. This is because one needs the temporal
evolution with definite initial conditions and not simply the transition amplitudes of
particle reactions with fixed initial and final conditions. While ordinary quantum field
theory yields quantum averages of operators evaluated with an in state and an out state,
the CTP formalism yields quantum averages of operators evaluated in the in state without
specifying the out state. In the CTP formalism [37] the time integration is made along
a closed path going from the initial time to positive infinity and back to the initial time;
the path integral on the field configurations is evaluated on this closed path, along which
they need not assume the same values on the forward and backward branches of the
time contour. This is equivalent to considering two fields ¢ and ¢~, with the constraint
¢t (+00) = ¢ (4+00), with the ordinary single-time integration on the real axis. These
two fields have to be set equal to each other in the equation of motion. We thus end
up with four different fields ¢%, ¢t, ¢2, ¢= for small and large scales, and forward and
backward times.
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The effective equation of motion for the in—in expectation value of the super-horizon
fields ¢= = p* can be derived by integrating the action over the sub-horizon field variable
¢~. The super-horizon effective action obtained in this way contains two extra terms in
addition to the ordinary action (2.3), describing physical effects related to the horizon
crossing of the various normal modes [8]. One of them contains both dissipation and
non-local mass renormalization effects, while the other describes the influence on the
super-horizon modes of the sub-horizon ones, whose quantum fluctuation can be treated
as a stochastic noise. This second term is purely imaginary, and as such it cannot be
interpreted as a standard action: indeed, it appears as the result of a statistical weighting
over the configurations of the stochastic noise fields representing sub-horizon quantum
fluctuations, which couple to ¢ in the effective action Seg[¢*].

After some manipulations (see appendix A for details), introducing two real classical
fields &7 e &, whose configurations are statistically weighted by the probability distribution
functional P& (x), & (x)], it is actually possible to write

/D¢i Slet,et)-SleZ.03]) _ < iSest [T ] /'D&'Dﬁg 51752] iSefr [ (2_9)
where the effective action S.g[¢™] is (introducing ¢ = ™ — ™)
_ + — 4, 3 3 A 2 (x) A
Ser = Sl = Sle7] + [ dwaiH | | 5 —v )™ (@) + =5 | &lx) + 07 (2)6(2)
(2.10)

The quantum noise on small scales acts then as a classical random source. Here, S is
simply the free action (2.3), since the extra dissipation and mass renormalization terms
are small and can be neglected in a first approach, as shown in appendix B.

The statistical weight of the two random fields &; and & is Gaussian,

Pl = oo {-1 [trate e awia @ [0 @

where A~!(z, 2’) is the functional inverse of the symmetric (under simultaneous exchange
of discrete and continuous indices i,t — j,t") kernel

HS dksin k
A(z,2) = ST () PW (k)W (k) Re[ ML (ke k)], (2.12)
87T k  kr
with
M, (kn kn/):[ LY (Kl HY" (kla'l) - Kl | Y (el H ”*(k!nw ] (2.13)
kgl HSY () HS* (k') &2 |l [, (k) VS (k')

In the procedure we described, quantum fluctuations of the sub-horizon modes are
collected via the path integral in a rapidly varying classical noise term coupled to the
super-horizon part of the scalar field: these fluctuations can thus talk to the super-horizon
modes and perturb the dynamics on scales larger than the Hubble radius during inflation.

The coupling of the two random noises & and & with the scalar field is slightly
different from that in [8]; the reason is that the choice of a general window function
W (kn) (which is not necessarily able to produce a sharp cut in the frequencies, but can
have some spread around the horizon scale) can introduce a k dependence in the effective
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field coupling to the noise, thereby spoiling the separation between super- and sub-horizon
scales. Our different choice of basis avoids this problem. Another consequence of this
formulation is that the correlation functions of the two noise fields are different from each
other, and cross-correlations appear, in a similar way to in [18].

The effective equation of motion obtained from this action with the usual CTP method
is then

0 Sefr . . Vi
= = $+3Hp —
555 | oy 7 ¢

that is a Langevin-like stochastic equation, where the dynamics of the field ¢ is subjected
to random ‘kicks’ given by the rapidly varying stochastic force £&. We treat the effect of
the random force as a perturbation of the classical dynamics and split the field ¢ into
its mean, obeying the classical equation of motion (2.4), plus a fluctuation d¢ that by
definition vanishes when averaged over all noise configurations. In the massless case, the
equation for the fluctuations becomes

V35
2

—|—m2g0—3H§1 —€1+H§2, (214)

S+ 3Hbop — = 3HE + & — HEy; (2.15)

if we neglect the exponentially suppressed spatial gradients, the second time derivative
(5g0 (assuming the validity of the slow-roll conditions) and the 51 term, we finally get

bop=& -2 =¢. (2.16)

Even in this simple form, a deterministic treatment of this equation is impossible, since
we do not know the exact form of & and &. However, we can study this equation from a
stochastic point of view [16, 17], in order to understand how the statistical properties of the
Gaussian noise (that are completely characterized by the two-point correlation functions
A;j(x, ")) determine the behaviour of dp[¢], now treated as a stochastic variable itself. In
other words, our goal will not be the exact determination of the evolution of the field d¢p,
but that of its probability distribution functional.

3. Spectra and two-point correlation functions

From the equation of motion (2.16), one can immediately compute the two-point
correlation function for d¢, which reads

(Sp(x /dt/ a7 (¢(E, x)E(F, X)), (3.1)

where the correlation function of the noise ¢ is given by

(EWEN) = [l - 20T) _ Antes) | Anen))

(3.2)

and the exact form of the matrix elements A;; depends through (2.12) on the choice of
the window function W (kn).

It is interesting to note that if we project the modes using the Heaviside step function
W(kn) = 9((k/aH)—¢), in such a way that W'(kn) = 6((k/aH)—¢) = aHo(k—eaH), the
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noise correlator (£,£1) gives the standard result obtained in the first stochastic inflation
works [1]-]7]

H3 +H
) = s

while the other correlators are of order O(e?). Therefore, in the small € limit, we get the
standard result (for x = x" and ¢ < t)
3

(So(t)0p(t) = o5t — to). (3.4

Integrating out long wavelengths using the step function gives what in stochastic
language is called a Markov process. However, this is not the most natural choice one
can make. Actually, the smoothing of the field is generally performed in configuration
space through a function w(r/R) that rapidly decays for distances much larger than R.
In momentum space, this operation produces a weighting of the modes with the Fourier
transform w(kR) that projects out the high frequencies. Since we are interested in the
short wavelength part of the field, and our smoothing scale is the comoving Hubble length
Inl, a natural choice of the momentum window function will then be W (kn) = 1 —w(k|n|).

In a general case the choice of a more physical way to separate the modes gives a
coloured noise term, which is unfortunately much more difficult to treat. Namely, if we
smooth the field with a Gaussian filter

(1+e»)d(t—1), (3.3)

w(r/|n|) = e~ /@), (3.5)
we get the window function

also in this case we can compute the noise correlation function for v = 3/2, and in the
limit r = |x — X’| — 0 we obtain (appendix C) setting 7 =t — ¢/,

0o . k
D*(k+1)(k+2) ,sinh® Hr /2
() ()= 2 .
G (& ()0 = cosh2 Hrt ; (2k — ! 7 “cosh Hr  (37)
where
1— 2k o? o2efT™ 2k
+ 1 + Ht
A<]~€) (7) = 1 k+2 cosh Ht cosh HT el — 1 (3.8)
R 2 | 0% HT N 2k 4 (E+3) o
cosh Ht e—HT _ 1 ’ cosh? Hr

For generic values of the parameter o, the noise correlation function (£(¢)£(t')) can
have a rather complicated functional form, and is plotted in figure 1. However, in the
small ¢ limit, the leading term of the series (3.7) is that with & = 0. Therefore, all the
A;; vanish but Aj;, and the noise correlation function becomes [19]

H* 1
HER)) =
<€< )5( )) 877'2 COSh2 (H(t . t,))
which inserted in (3.1) and after a double time integration gives (to leading order in o?)
H? _ cosh(H (t — tgo)) cosh(H (t' — tgo))
dp(t)op(t)) = 1
Oet)0p(t)) = ga In cosh(H (t — 1)) ’
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2.5
T (€€)
0.5
4 ) 2 4
H(t—t)

Figure 1. Noise correlation functions (£(¢)§(t')) for » = 0 and five values of o
varying from 1 (top line) to 0 (bottom line). The only non-vanishing function for

o=01is (§1&1).

that for ¢ > t > tgy approaches the standard result (3.4). Conversely, for ¢t = t' — tg
one obtains

2 il 2 il 2
§o(t)?) = —— Incosh?(H (t — te)) ~ — (t — teo)?; 3.11
(3(0)%) = 55 W cosh®(H(t — t) ~ (¢ — te) (311)
we thus find that soon after the initial condition is set the variance depends quadratically
on time, unlike the white noise case (3.4), where the time dependence is linear. This
behaviour, which comes from the fact that the Dirac delta function is divergent while
a more physical correlation function is not, will have an important role in the following
analysis.
The power spectrum can be immediately derived by inserting the explicit form (2.12)
of the A;; into (3.1). The two integrations over time factor out, and performing the change

of variables t — x = —kij and t' — y = —ki/ we get
dk sin kr H?
(Bp(e)dp(a)) = | Tt Flka k), (3.12)
with
K|neol k|neol
Fliniof) = e [ da (i) = o) [ ay (i = 2, (313
Kln| kln'|
and
fi(x) = —@wzw«xwm, fola) = g%”w«mwm. (3.14)

For v = 3/2 and using the Gaussian window (3.6), so that W’(z) = x exp[—k*n?/20?] /02,
the functions f; and fy are given by

r(xr +1i 2 iz x?
fi(z) = #exp(—ﬁJﬂfﬂ) fo(z) = —eXp(——2+l$)- (3.15)

o 302 20
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Setting t = t' in (3.12), we extract the power spectrum:

H 2
7= (3)

For t > 149, we can take into account scales that are much larger than the horizon at
time ¢ (such that —kn < 1) but much smaller at tgy (—kngo > 1); for such scales we get

Ps, = (%) | s [" s pto

Studying the behaviour of the integrals of f; and fy for large and small values of the
parameter o we see that for ¢ — 0 we have [~ dz fi(x) = i and [~ dz fo(z) — 0, while
for 0 — oo both integrals tend to vanish. This means that for small ¢ the power spectrum
on very large scales (such that k < caH) approximates the standard result H?/47?, while
fluctuations do not appear at all for very large values of the parameter. This behaviour is
due to the fact that for small o the window function tends to unity, and larger and larger
scales are included in the noise £, whose correlation function therefore reproduces the
ordinary fluctuation behaviour (when all scales are taken into account). For increasing o,
instead, since the window function vanishes, the noise contains only smaller and smaller
wavelengths, and is no longer able to influence super-horizon scales.

7]

/k T (h@)~ fl@)) ‘ | (3.16)

2

(3.17)

4. The interacting scalar field

Let us now introduce a small self-interaction term in the potential for ¢, in the form of a
cubic term

Koo

where u/6H < 1. This toy model may be useful even for describing the generation of
non-linearities in scalar fields other than the inflaton field and then transmitted to the
latter, as described in [38, 39]. We expand to second order in the fluctuations the field d¢p
substituting 0 = dp1 + dgpo in (2.16). Assuming that the small self-interaction term can
only produce second-order effects (acting therefore only on d¢ps), we can solve recursively
the equation of motion for dp; and dyps. In the slow-roll approximation they become

3H6p, = 3HE + & — HEs,

. 42
8Hps + o0t = 0. (4.2)

To first order in the field expansion, the three-point function decomposes into the sum of
three terms:

(0p1(w1)0p1(22)dp2(3)) + (001 (w1)dpa(2)dep1(x3)) + (dp2(w1)dp1(T2)0p1(23)).  (4.3)

Since dpy depends quadratically on d¢q, each of these first-order terms is actually
constituted by the sum of three four-point functions of dp;, two connected and one
disconnected. However, since in the perturbative expansion in u/6H of the equation
of motion the originally vanishing mean value of dy is shifted away from zero by (dps),
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and the disconnected term is indeed proportional to this quantity, we can eliminate it just
by requiring that the mean of the fluctuation vanishes. For this purpose, we set

i
Oy = o1 J, L [0t (t',x) = (0t (', x))]; (4.4)
the second term, added in order to make the mean value vanish, cancels the disconnected
contribution, while the connected ones are equal to each other. The first term of (4.3)
namely becomes
ts

~ L dt' (01 (t1,%1)01 (', x3)) (301 (t2, X2) 001 (', %3)), (4.5)

3H
that is (setting t; = to = t3 = t and going to conformal time)

o (" dy H* dK e x Ak’ e
3H2/17 Aot ) B Dk, k') [ el (R, ). (4.6)
0

Going to Fourier space and extracting a factor of (27)3d(k; + ko + k3), we obtain the
total bispectrum as the sum of the three contributions

B(ki, ko, k3) = Bjs + permutations, (4.7)
where
pH? 1 / T dy : :
Bis = —— —F(kin, kin' ) F (kan, kan'). 4.
12 12 ki),kg, oo 77, ( 17, 17]) ( 27, 277) ( 8)

With a good approximation, we can write for the Gaussian window case

F(kn, k') = (exp(—Z?Q) (/fn)—exp( 2%0) k%a)
« (exp(—k;:Q) (k) —exp( ) knﬁo))+0(o—4), (4.9)

glz) =1+ ‘% + 6‘7 o’ (4.10)

and the contributions to the total bispectrum can be now calculated analytically. In the
limit of super-horizon scales (—k;n/oc < 1, but —k;ng/c > 1) and to order O(c?) we
obtain

where

Bl? =

H2 1 2 3 k2 k2 2 2
pHZ1+ o /3, Utk o) (4.11)
SYRETE: 202 3
If we take as window the step function, so that the derivative W’(x) is Dirac’s delta
function 0(x — €), we get

g2 &
Pl daf) = (145 + 5 ) 0le = Haho(e = b Do(klmal ). (412
and
:U’HQ 1 €2 54 2 kmaxm’
B, =ML (e ey Pmax ] 41
12 12ki”k§’(+3+9 n (4.13)
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With Amax|n| < € < Kmin|760|- This result is in good agreement with the one in [21], the
main difference being that the relevant scale is not ki + ko + k3 but k.., which is due
to our use of the slow-roll approximation, instead of the exact solution of the equation of
motion.

For later convenience, let us also calculate here the skewness of our coarse grained
inflaton field: from (4.3) and (4.5), with z; = z2 = x3, we have in the white noise case
(when (6p?) o< t — tg)

p H 3
53 (t,x)) = — t —teo)?, 4.14
(0p°(t,%)) 3(%)4( 60) ( )
while with our window function the result, in the small o limit, is
H2 7 dn 2 2\ (52 2172
(5@3(t,x)) _ M 4/ TTI [ln (n +27]60)~(277 —27]60) : (4.15)
42m)t Sy (n* +77%)2ny
for early times it can be approximated by
H7
53 (1, %)) ~ ——F (1)’ 4.16
(66°(0:)) = ~ 15— o (1.16)

while for ¢ > tgy we asymptotically recover the ordinary result (4.14).

5. Conditional probability distribution and moments

In this section we derive an expression for the probability distribution of the field d¢
at time t as a function of the stochastic variable £ = & — & /3. More precisely, we are
interested in the conditional probability P;(dp|dpep) that the stochastic variable dp[€](t)
assumes a specific value d¢ at time ¢ given that it assumed the value dpgo at the earlier
time tg, i.e. 60 e-folds before inflation ends. In particular, we will consider dpgy = 0, as
argued in [33]-[35]. This is the crucial quantity that distinguishes Markovian processes
from non-Markovian ones. A stochastic process is said to be Markovian if its conditional
probability depends only on the value of the variable at the time when we impose the
constraint, while in non-Markovian cases a memory of what happened at earlier times is
kept.

It is a well known result of the theory of stochasticity [16, 17] that Langevin equations
with white noise describe Markovian processes, while coloured noise is a typical cause of
Markovianity breaking down. Thus, in our case the fluctuations of the inflaton field on
the large scale behave like a Markovian process if we choose W (kn) to be a step function,
that generates white noise, but become non-Markovian whenever a smoother separator is
applied, as for example our Gaussian window function.

Our goal is to estimate the amount of non-Gaussianity produced in this latter case:
in the standard scenario, non-Gaussian features are generally small, since they do not
have enough time to develop after tgy, when the condition dpgy = 0 applies. However,
if the constraint does not erase the memory of earlier times, non-Gaussianity could be
significantly larger.

According to Bayes theorem, the conditional probability is obtained from the joint
probability P, (dp, dpgo) that the random process 0[] assumes the values dpgg at time tgo
and d¢p at time ¢, normalized with the probability P(dpgg) that dp[¢](ten) = dpeo. A simple
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way to evaluate the joint probability (see e.g. [40]) is to average over all { configurations
the product of two delta functions centred on these values:

Py(d,6¢60) zN/Dgé(égp[g](t)—5¢)5(5¢[g](t60) Sipge)e~(/DETATE

_ / das day _ia,sptassps) zr / Dee-(/DETA e iandpld () iaaseleltso)
(2m) (2m)

(5.1)

where the shorthand notation é7 A~1¢ stands for the double integration in the exponent
of the Gaussian weight (2.11). The probability distribution P(dpgg) for dp[é] at tg can
be obtained in the same way by averaging just one delta function:

P(dp60) = N/D§ 5(8[€](teo) — dipgo)e~ (/DA

:/d&Q lazécpao./\[/pfe (1/2)7 A" 1&10‘26@[5]@60) (5-2)
2

The equation of motion for dp[¢] is a first-order differential equation, and therefore
for a given choice of the function £(¢) the solution depends on the initial condition d¢p;,
at t = t;, defined to be time at the beginning of inflation.

Since d¢ is a fluctuation (i.e. with vanishing mean value), we require that the solution
vanishes at every time when averaged over all &s: the initial condition must then be
0 = 0 for continuity.

If we could solve the equation of motion, we could then calculate the value of the
fluctuation at tgg. However, because of the presence of the delta function, this value is
constrained and the path integral runs only over the noise configurations that satisfy the
condition on dp[¢](te0). Moreover, the value dpgo assumed at tgy constitutes a new initial
condition for the equation of motion at later times, whose solution thus depends only on
the noise configuration after tg.

Writing the equation of motion in integral form and then solving perturbatively by
iteration, to first order in u/6H we get

seelio = [ are) - e [ a5

teo m teo t/ 2
~ ety -t [ ar A" (¢ 5.3
/ (t) 6H/tm (/ € >) (5.3)

that depends on the noise term Conﬁguration only up to tg9, and for later times

seli) = oo+ [ are)- L [ arslele)

t t’ 2
/ / ILL / " "
~ 0 (5 —t dt' &(t) — — dt dt” £(t 4
S060 6H 9060( 60) + / é( ) 6H too (/tﬁo é—( )> I (5 )

6o
where in the last equality we did not include the first-order correction to the linear term in
¢ because its effect would just be a sub-leading contribution to the two-point correlation
function.
As we already pointed out, the solution after tgy involves only integrals over later
times: the only possibility for the fluctuation field to keep memory of earlier times is then
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that this configuration itself is influenced by the configurations before the constraint,
which is exactly what happens in the case of coloured noise.

We see that in these equations there are both linear and quadratic terms in &: the
quadratic terms can be added to £ A=1¢ of equation (5.1) in such a way as to obtain a
modified integration kernel and perform the Gaussian integration over the £s. Skipping
all the technicalities (see appendix D), after inverting perturbatively the new integration
kernel we obtain for the conditional probability the following result:

f dofl dOéQ e_i&Piaie_(1/2)Cijaiaj+i(ﬂ/6H)DijkaiajOék

Py(]dp60) = 21 [ dag e-i0p202¢=(1/2)C2203 +i(u/6H) Dazzad (55)
where we adopted a convenient shorthand tensor notation, setting
i
dip1 = 0 — Opeo + 6—H590§o(t — 60), dp2 = 060, (5.6)

Cy = [ av [ ariewrew) 1)

Dy= [ ai [t [ e [ o [ aie@reen  63)

J

and I; = [teo, t], I = [tin, teo), I, = [teo, 1], Iz = [tin, ?] for the integration supports.
For white noise processes, the only terms that survive are Ci1, Cos, D117 and Dooo,
while those with mixed indices vanish. For instance, we have

t teo
Cip o / a / At 5(t — ") = 0, (5.9)
t60 tin

teo 5 t t 2
D121 X / dt (/ dt// dt// 5(t/ - t//>> =0 (510)
tin teo tin

since the integration supports of the two-time variables are disjoint, and the same happens
for all other mixed terms. In this case, thus, the two integrations over oy and as in the
numerator factor out, and the second one simplifies with the one in the denominator. We
then get

1 . .
Pt<5¢|6§060) _ % /dozl e—15s010¢1e—(1/2)Clla%+1(u/6H)D1110f;’

_exp|(p/6H)D111(0°/95¢%)] exp[— (91 /2C11)] (5.11)
vV 2w CH ’ ‘
i.e. a probability distribution function for a Markovian process, that does not keep any
memory of what happened before the constraint (indeed, this function contains only
integrations over times after tg, since no index 2 appears). To zeroth order in /6 H, this
distribution is Gaussian with mean dpgy and variance C};, which is exactly the standard
case of equation (3.1).

In a case with coloured noise, the correlation function is no longer a delta function
but has a finite width, and the coefficients with mixed indices no longer vanish even if
the two-time integration supports are disjoint. In the general non-Markovian case no
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factorization is possible, and after integrating over a; and oy we can write

1
P (0p|d60) Ol )
expl(t/6H) Dy (/000,000 expl=(1/DIC ydipides) (o 1
exp|(11/6H) D22z (9 /053)] exp[—(1/2)(6¢3/Ca2)] ’ '
where C' is the matrix with elements C;; and
L —y
. 1 | Cn O Ch
[CY);; = m o1 y = Cin (5.13)
Cra Cp

It is immediate to check that from this general formula we can get as a particular
case the Markovian formula by simply setting Cjo = 0 (i.e. y = 0) and D;j, = 0 for
[ijk} # {111}, {222},

Expanding the derivation operators to first order in u/6H, after some algebra we get

. [_1 (6 — Speo(L + (Cha/Caa) — (11/6H)dpeo(t — teo)))’
b 2 Ci(l—y)

271'011(1 — y)
X <1+ a (Dijk(33/35%85903'359%)6‘(”2”0”“‘5%‘5‘”

Pt(590’59060) =

6H o—(1/2)[C sy00:09;

D222(33/8&03)&*(5803/2022)) ) )

e(—(&P%/ZCQz)) (5.14)

To zeroth order in p/6H we then have again a Gaussian distribution, but now the
mean 1s

Chz

(0) [xar = 00 (1 + 0—22) (5.15)

that is the sum of the constraint value plus an extra term due to non-Markovian memory
effects, while the variance becomes

(09%) It = Cra(1 = ). (5.16)

In order to calculate the skewness, we have to take into account all the first-order
contributions. The full calculation gives

+oo
<5S03>|NM = / do (,0(5903Pt<5g0|5g060)|5(p60:0 = —%Dln(l + K), (517)

where K is given by

K — _@ 2Dvi2 + Dior @ 1 — 3y 2D193 + Daro n C11C12 3 — 5y Dago (5.18)
Coo D111 Cop 2 D111 (Cy2)? 2 Duy’ '

y and K are then the terms monitoring the importance of memory effects induced

by the coloured noise in the conditional probability distribution variance and skewness

respectively. Whenever these coefficients are small (as for white noise cases, when they
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identically vanish since C1o = 0 and Dy = Dia1 = Digs = Dajs = 0) we get for the
variance (6p?)|y = C1; the ordinary result (3.1), while equation (5.17) reduces to

(5% :——/ di (/ dt/ dt" (¢ )>)2, (5.19)

which is exactly what we obtain from equations (4.3)—(4.5) with 1 = x5 = x3. If instead y
and K are significantly different from zero the effect is big, and the procedure of neglecting
times before tg9, as we did to derive for example equations (3.11) and (4.15), is not correct
any more.

We now want to apply the formalism developed so far to the case of the Gaussian
window (3.6). It is a generic feature of non-Markovian systems that, since memory
effects appear through secular terms which depend on the whole time interval before the
constraint, they increase as this interval increases. Conversely, much after the constraint
these effects tend to be erased as a consequence of stochasticity. The results derived in
section 3 should thus still hold for t —tgo > H !, while we expect the difference from the
Markovian case to be maximal for t — tg0 < H ! and tgo — tin > H L.

In this limit, we can compare the white noise correlation functions (3.4) and (4.14)
with the ones just derived. For the two-point function, while in the Markovian case we
had (6p?) o< H(t — tgp), now, since the noise correlation never diverges and C1; contains
a double integration over time, for t — tg9 we get (dp?) oc H*(t — tg0)?, and the ratio of
the two vanishes. Precisely, for a value of the parameter o not too close to 1, at the Cj;

read
H\? n?+n2  H'(t—tg)?
Chy ~ <_) mM ~ _ﬂ7 (5.20)

27 2160 Ar? 2
H\?1 212 (n? + n? H3 (t —t
Co=Cy~ (=] =In ”602(" ) (t — too) (5.21)
2r) 2 (n*+ng) (o + ) 4n? 2
H\" g+ H
Oy~ [ — | In80 i o = [H(¢ In2 5.22
“ (277) ! 21607)in 47?2[ (teo = tin) — In2]. (5.22)

We thus get for the y parameter
C3, 1 1

V= C11Cy 2 H(teo — tin)’ (5.23)
and the variance becomes
(502 (8)) ot = 2 (1 1 )(t — tgo)?. (5.24)
82 2H (tgo — tin)

This expression shows two distinct effects. The first is the fact that the variance is an
increasing function of the total amount of e-foldings of inflation before the constraint, and
since y tends to vanish (though not very fast) for tgo —t;, > H ! its dependence saturates
to the value of the unconditional variance (3.11). This is a physical consequence of the fact
that, even though highly oscillating noise configurations are statistically suppressed due
to the non-vanishing correlation time, if there is much time after the beginning of inflation
where the noise about tgg is almost uncorrelated with its initial value, while if the starting
time is closer to tgy there cannot be very large fluctuations of the noise &, and also the
variance of dp gets smaller. A second effect is the quadratic time dependence soon after
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Figure 2. Left panel: a plot of the variance (0¢?(t)) as a function of AN = H (¢ —
t60), in the non-Markovian (thin continuous curves) and Markovian (thick dashed
line) cases. Right panel: a plot versus AN of the ratio (5¢?(t))|nm/ (0% (t)) M
between the non-Markovian (NM) and Markovian (M) cases. The inset contains
a magnification of the region enclosed in the dashed box, showing in detail the
behaviour for small AN (i.e. close to tgo). In all plots, different continuous curves
represent values of H (tgo — tin) corresponding to 1.5, 2.5 and 5 (from bottom to
top). The conditional variance is at any time after tgy an increasing function
of the number of e-folds before tgg, converging to the value of the unconditional
variance (3.11).

the constraint, versus the linear dependence of the standard Markovian case (3.4). This
behaviour, already seen in equation (3.11), does not have anything to do with memory
effects, but is merely due to the local shape of the noise correlation function, which is
never divergent. Actually, we still have that

(Op°() I AN
(02(1)) [ 2

where we have defined AN = H(t — tg) = 60 — N, with N the number of e-folds
until the end of inflation (see the inset in figure 2). This result shows that the power
spectrum of perturbations on large scales is naturally bluer than the standard one.
This basic conclusion is in qualitative agreement with the recent WMAP results which
show a suppression of the lower multipoles in the cosmic microwave background (CMB)
anisotropies.

While memory effects do not clearly show up in the variance, for the third moment
we obtain, since K is dominated by the Doy term (see the explicit computation of all the
D, ;i coefficients for this choice of the window in appendix E),

3011012 ,uH6(t60 — tin)
503 (t ~_Hutie g K60 T tin)
(07 (1)) |nar = = 2z, D 3 (2n)]
and therefore (recalling (4.14))

(00°())Inm 3 .
At~ SH(la — ) (5.27)

(5.25)

(t —teo)?, (5.26)

Journal of Cosmology and Astroparticle Physics 05 (2004) 008 (stacks.iop.org/JCAP/2004/i=05/a=008) 17


http://stacks.iop.org/JCAP/2004/i=05/a=008

The influence of super-horizon scales on cosmological observables generated during inflation

4%10° 5
4
3%10°
3
%107 R
2
5
10 |
001 002 003 004 005 ] > 3 4 5
N AN
= 100
2
~ 80
E 60
~
40
S
N
< 20

Figure 3. Top panels: plots of the K coefficient for the Gaussian window versus
AN, showing memory effects in the third moment (5¢3(t)), over two different
timescales. Bottom panels: dependences on AN of the third moment of dp (left
panel), in the non-Markovian (thin continuous curves) and Markovian (thick
dashed curve) cases; the behaviour of the ratio (6¢3(t))|na/(0¢®(t))|u (right
panel) between the non-Markovian (NM) and Markovian (M) cases. Different
curves correspond to values of H(tgo — tin) from 5 (bottom curve) to 30 (top
curve).

showing that for wavelengths slightly smaller than the present horizon, the third moment
can be considerably larger than is usually assumed, depending on the previous duration of
inflation. However, at later times (for AN > 1) both the variance and the third moment
converge to the standard Markovian behaviour. The precise value of all these quantities
for generic times is shown in figures 2 and 3.

The amount of non-Gaussianity can be evaluated from the ratio of the three-point
function and the variance to the appropriate power. It is useful to consider both the
quantities Rgs = (0¢3(t))/(6%(#))*/? and Ry = (0¢3(t))/(5¢%(t))? (the second one is
proportional to the non-Gaussianity strength parameter fyr; see e.g. [24, 25]) as a function
of H(t —te) and H (tgo — tin). In this case too, as we see in figure 4, the effect increases

Journal of Cosmology and Astroparticle Physics 05 (2004) 008 (stacks.iop.org/JCAP /2004 /i=05/a=008) 18


http://stacks.iop.org/JCAP/2004/i=05/a=008

The influence of super-horizon scales on cosmological observables generated during inflation

25
20
[\
E‘ilS
=
10
=
5
T 46 g§ 10
AN
10 10
8 8
Sa S
\ —
§C\14 § 4
=5 VQ;SN
R
2 2
0 2 4 6 & 10 0 2 4 6 8 10
AN AN

Figure 4. Top: the behaviour of R3/; (left panel) and Ry (right panel) as a
function of AN, for the non-Markovian (thin continuous curves) and Markovian

(NM) / (M)
2 /RSy (left

panel) and RgNM) / RgM) (right panel) of the two cases. In each plot, different
continuous curves represent values of H (tgp — tin) varying from 5 (bottom curve)
to 30 (top curve).

(thick dashed curve) cases. Bottom: the behaviour of the ratios R

as the time t gets closer to tgy and further from ¢;,. Analytically, in this limit we have

RONM) ﬁH(tGO — tin)

3/2 H 4 \/§7T )

w H(teo — tin)
H? 2AN
(where the superscript NM stands for non-Markovian) while for the white noise case

(5.28)

RIM (5.29)

R3/2 - H 67T Y (530)
oy _ 1 AN
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(where the superscript M stands for Markovian). In the Markovian case both quantities
vanish, but in non-Markovian ones they are finite or even divergent for AN — 0, because
of the quadratic (instead of linear) time dependence of the variance, and are growing
functions of H(tgy — tin), due both to the increase of the third moment and the decrease
of the variance with the total number of e-folds before tgy. Non-Gaussianity can then be
larger by orders of magnitude in our scheme.

6. Discussion and conclusions

In this paper we used the stochastic inflation approach to address an important theoretical
issue, namely that of estimating the possible influence of super-horizon perturbation
modes on the statistics of cosmological perturbations on observable sub-horizon scales.
To this end we first modified the standard scheme in order to allow for the cross-talk of
perturbations on super- and sub-horizon scales. Such an effect is indeed totally absent
in the traditional stochastic inflation dynamics; this is an artifact of the sharp k-space
filter adopted in the coarse graining procedure, which is easily removed by adopting a
smoother filter function, leading to a coloured—rather than white—noise source in the
Langevin-like equation which governs the evolution of the coarse grained inflaton field.
This modification implies that the evolution of the coarse grained inflaton field behaves as a
non-Markovian stochastic process, in contrast to the standard case. Perturbations relevant
to our smooth local patch of the universe are then consistently defined by constraining the
inflaton field to be homogeneous at a conventional time tg (i.e. about 60 e-folds before
inflation ends), corresponding to the horizon crossing of a scale slightly larger than the
present Hubble radius. As a consequence of its non-Markovianity, the coarse grained
inflaton field preserves some memory of its dynamics prior to the constraint, which means
that sub-horizon scale perturbations have some knowledge of the state of the universe on
super-horizon scales.

Endowed with this extended stochastic inflation scheme we are finally able to calculate
the conditional second- and third-order moments of inflaton perturbations on observable
scales. We perform our calculations in the case of a simple model where a scalar field
with a small cubic self-interaction term evolves in a fixed de Sitter background. Our most
important findings are:

e The variance of inflaton fluctuations grows quadratically with time around tgy, and
is therefore smaller than in the standard Markovian case, which is linearly dependent
on time; this is equivalent to saying that the power spectrum of density perturbations
gets bluer on very large scales, without invoking any ad hoc new physical input. This
generic feature looks very intriguing, since the CMB anisotropy power on the largest
angular scales observed by WMAP [41] appears to be lower than the one predicted by
the standard model of cosmology with almost scale-invariant primordial perturbations
arising from a period of inflation.

e The skewness of inflaton fluctuations is larger than the standard case at times around
teo, which is equivalent to an enhancement of the non-Gaussianity level on large scales,
for a given value of the self-coupling strength. The possible presence of large scale non-
Gaussianity is an important prediction to be confronted with current observational
limits [42]. Let us also mention that some recent analyses have reported evidence for
a positive detection of non-Gaussianity in the WMAP one-year data [43]-[47].
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In spite of the simplicity of the model considered, we can conclude that the cross-talk
between super- and sub-horizon scale perturbations is an important effect which would
deserve an accurate treatment. The scheme presented here should be considered only as
a first step in this direction, which needs to be substantially improved and extended in
various ways. First of all, one should consistently include metric perturbations in the
inflaton dynamics, going beyond our fixed de Sitter background treatment. Second, our
choice of a Gaussian filter can be somewhat arbitrary, and it would be important to
understand how much the results depend on its choice. The conclusions reached in [19],
according to which there is a wide class of filters whose noise correlators show the same
asymptotic behaviour (£(£)&(t)) o< el found in this paper (see equation (3.9)), are
however quite encouraging in this respect. Actually, since the window function is only
a technical device, we would expect our results to be independent of its choice, at least
qualitatively. The white noise exception is not significant, being merely a consequence of
the ‘bad’ choice of smoothing in configuration space.

The existence of memory effects means that the detailed dynamics of inflation plays
a role in the specific form assumed by observable quantities. For instance, in our model
one finds a residual dependence on the time when inflation started, ¢;,,. Nonetheless,
it is quite likely that this dependence saturates to a universal value determined by the
general asymptotic behaviour, if the overall number of inflation e-folds is very large, as is
usually the case. More difficult is to avoid a dependence on the precise time tgq at which
we put the homogeneity constraint, and on the specific form of the constraint, which we
introduced here through a delta function in field configuration space (see, however, [48]
for a discussion of alternative approaches to the constraint). These are important issues
which will certainly deserve further investigation.

Appendix A: stochastic noise and the Langevin equation

The effective equation of motion for the in—in expectation value of the super-horizon field
v~ is obtained via a path integral over the sub-horizon field p-:

(6] = o555 [ Dot exp (i [ e Bot@A@et ) - oA @)

F OHDA@OL) 6o ()], (A1)
where A is the integration kernel of the action for a free scalar field, given by
v?
After some manipulations [8], setting ¢= = *, ¢* = ¢f — ¢- and ¢ =

(1/2)(¢t + ¢2), the effective action reads
Lp®] = Spt] — S[p~] + %/d% d'a’ ™ () Re[Il(z, )] (2)
_ 9 / iz e’ Ot — )™ (&) Tm(I(z, )]0 (), (A.3)
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where
mawz/%ﬁﬂm@@ﬂﬁ@% B = W + 3HW + 2178, (A4)

and the normal modes ¢y of the ﬁeld are given by (2.5).
Thanks to the useful relations a}P, = d,(a}W;(k)) + 203 Wy (k)d; and

S B ) 1(k/aH)
= H(? alH {D (k/aH)

after integrating by parts, the imaginary term of the effective action (A.3) reads
5 [ drate’atad ve [ akle @ahn) - ¢(@W(Hu()

X W (k) @5 () [0 () g (k) — &% (2')- (A.6)
Assuming Wi(k) = W(kn), then W, = (k/a,)W’(kn), where the prime denotes
differentiation with respect to the argument of W, and with this substitution we obtain

k2eik-(xfx’) ) (k/a H) 1)*(k/at’H)
r= k "(kn
ooyl GOLUS ) (aap )2 |

we now set ¥2(z) = ((3/2) — v)¢2(x) + ¢2(x)/H, and from the explicit form (A.5) of ¢,
(after evaluating the integral over angles) we can write the integral over dk in a matrix
form as

A H 4smkrW/(k:77)W’(k17) o A (2)
[0 (2), A (@l [ drk T Re[M,,(kn,k;n)]LpA(x/)}, (A.8)

with the matrix M%7 (kn, kn) given by (2.13). This matrix is Hermitian under the
simultaneous exchange of discrete and continuous indices i,¢ — j,t/, and Re[M,] is
therefore symmetric. Equation (A.6) can thus be rewritten in the bilinear and symmetric
form

) dx = ¢, (kn)gu, (A.5)

Wi(k) () Wi (k) @ (') = (A7)

@/)A(I’)} | (A.9)

i L A a3 a0 (). oA (2 .2
; [ draaa e, B elae | V)

where A(xz, ) is the correlation matrix (2.12); introducing two classical random fields &;
and & with the statistical weight (2.11), for the imaginary part of the effective action (A.3)
we finally get

—(1/2) [ d*z d*2’'¢2 (z)Re[ll(z,2")]$2 (=) — /Dfl ng P[£17 52]eifd4“” af’H[wA(ﬁU)gl($)+80A(w)§2(£8)]’
(A.10)

from which we immediately obtain (2.9).

Appendix B: dissipation

In the Langevin theory of Brownian motion, the stochastic force arising as a consequence
of the collisions with the particles of the thermal bath is usually split into two parts,
one rapidly varying and stochastically distributed and another one proportional to the
particle velocity, which plays the role of a friction term. The latter contribution describes
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how fast the system reaches thermal equilibrium from an out-of-equilibrium configuration,
making the mean velocity vanish exponentially and driving the mean kinetic energy to
the equipartition value. The proportionality coefficient of this friction term (and therefore
the characteristic relaxation time needed for the system to reach equilibrium and for the
friction to become negligible) can be derived by integrating over time the correlation
function of the rapidly varying part of the stochastic force. This relation between the
macroscopic out-of-equilibrium behaviour and the microscopic equilibrium distribution is
known as the fluctuation-dissipation theorem.

We then expect in our situation too a dissipation term of the type aH¢ to show up
in the equation of motion, with the coefficient « related in some way to the correlation
functions of the noise £&. We also expect this effect to be negligible after a certain time.

In section 2 we disregarded the real term that appears in the action with the path
integral over the sub-horizon degrees of freedom (the Im[II] term in (A.3)). Had we kept
this term, after integrating by parts with respect to ¢ we would have obtained in the
equation of motion the two extra contributions

/d4x’ ad(t — ') (x, 2 )p(a) + /d4a:’ a’om?(x, 2" )p(a'), (B.1)

corresponding to non-local effects of dissipation and mass renormalization respectively,
with the integration kernels given by

() =21 [ Ak Pugn(a) Wty (o), B2
dmA(z,2') = —46(t — ) Im/dk Wi () Wy ¢k (2)

~20(t = )1 [ di Pl Wdi(), (B.3)

where in dm? a second term proportional to d(t — )Pk (z) ¢} (z") was dropped out since it
gives a purely real result.

We will concentrate on the first term of (B.1), showing that it is negligible compared
to the usual friction term 3H ¢y related to the Hubble expansion. Since it has no space
dependence but e *=x) going to Fourier space we have

t H® k'’ (kn)” (kn')?
3 . .
/ dt'at/ﬁ 0_4 Im |:eXp (—W — lkn) exp <— 5 + 1]{?7]/)

2
oo o

2,2

X ((1 + ikn) (1 + kUZ > — 2k2n2) (1- ikzn’)] or(t). (B.4)

The field ¢ basically contains super-horizon modes, which are slowly varying with respect
to the characteristic correlation time of the sub-horizon fluctuations. We can then assume
that ¢k (t’) is constant where the rest of the integrand is significantly different from zero,
and take it out from the integration. We thus obtain a dissipation term ay H @y (t) for the
k mode, with a time dependent friction coefficient cye = a(kn, o). Changing variables, it
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o 2 04 0.6~ 08 R

Figure 5. The friction coefficient a(kn, o) governing the fluctuation-induced
dissipation effect for the k mode, for different values of o (from left to right,
o =0.125,0.25,0.375,0.5). The sign of the coefficient is always negative (meaning
energy gain), and all functions are peaked roughly around the cut-off scale of the
mode, for k|n| ~ o.

becomes
k*n” (kn)? . : Ky 2,2
alkn, o) = i Im {exp(— 5oz 1k7]) <(1 +ikn) (1 + ) —2k*n >
k1 2 \1-iz
X /_OO dz exp (_ﬁ + 135) . } ; (B.5)

this fluctuation-induced dissipation effect can then be neglected when |a(kn, )| < 3. For
small values of k|n| (sufficiently after the horizon crossing of each mode), this inequality
reduces to

k,2772 1 0.2 0.4
- ) <3 B.6
o2 (3 357357 )<< ’ (B:6)

and is always satisfied for k|n| <o < 1.

The complete behaviour of the friction coefficient « is shown in figure 5, where we
see that for each mode the dissipative behaviour reaches its maximum for k|n| ~ o, when
the mode crosses the effective horizon (o H)™!; the spatial non-locality of the dissipation
term in (B.1) is a consequence of this effectiveness of the friction coefficient only about
the cut-off scale for each mode [8]. We also note that the sign is always negative: this
‘anti-dissipation” means for ¢ a global energy gain, instead of a loss, and is due to the
continuous incoming of modes through the cut-off into the super-horizon field. Anyway,
this effect can be neglected on a first approach, since «//3 is always much less than unity.

Appendix C: the noise correlation matrix

The noise correlation matrix A;j(x,2’) can be calculated in the Gaussian window case
(3.6). Since the relation

sin(kr) Re[M, ] = 2 Im[M,, (e*" — e77)] (C.1)

2
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holds, equation (2.12) then becomes (setting § = 7' —n and R = \/n2 + /%)

A ! i 31 b dk k° e (2o
(0,2/) = g o [ i
(kn —1)(kn' +1) ,1+ikn
/k.3 k i r i(0—r
% 1772 o n (e (+r)k _ i )k)
oy 'k
H6(7777,)3 82 o 24 .02 /9,2\02 , ;
el S SV Y | dk —(n?+n'?/202)K? [ Li(6+1m)k _ i(6—1)k
8m2rod [ ]8(52 m/o ¢ (e ¢ )
\/§H6 (7777/)3 2 (§4+r)o/V2R )
=————— [0 == {exp(—((S +7)%0? /2R?) / dy e¥
8m2Rro3 002 0
(6—r)o/V2R )
— exp(—(d — 7“)202/2}%2)/ dy e’ }, (C.2)
0

where we have defined the derivative matrix

2 1.0 0 9\ o2
oo (s 1) D12l 2
252 oy (58(5 ) ; ( +7785) 052

ol = C.3
O A A ()
" T35 ) 95? T 544
For » — 0 we have
, V2HS ()3 . 0% |do 8a/V2R )
A(t7t)T0:_W(%‘2>[a]w Eexp(—5202/2R2)/0 dyey
CH () gy GV D) (60)F
~ 4m? R4 —~ (k-1 \R
HS (o \* S iy, o CDR R+ D) (E+2) (0 =n)? L)\
_4_7T2<772—|—77’2 kZZOA (t=1) (2k — D! (n2+n'2a) - (G4

(A®)(t —#') is given in (3.8)), and since in de Sitter space n = —e #!/H we get (3.7).

Appendix D: conditional probability

As a shorthand notation, to avoid writing all the integration symbols, we define the inner
product of two functions f(z) and g(z) as

+oo
flo= [ e flagto) 0.1
in this notation the equations of motion (5.3) and (5.4) become
[ u
Sep[€] (t) = depeo — 6—H590f2;o(’5 — too) + J1 € — 6_H€TB1£’ (D.2)
5pl€](ton) = J5 € — S Bk, (D3)
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with (the function J(¢ < ¢’ < t”) is defined to be 1 if the inequality is true, 0 elsewhere)

( ) (tﬁo <t < t)&(X — X/), JQ(.CE/) = ﬁ(tin <t < t60)(5(X — X,), (D4)
¢
Bi(2,2") = d(x — x')o(x — X”)/ dtd(teo < t' < 1)(tin < t" < 1), (D.5)
teo
teo
Bo(t', 1) = 8(x — x)(x — x) / AVt < # < O(tn < £ < 7). (D.6)
tin

Since we want a probability distribution for connected correlation functions, as
discussed in (4.4) we subtract the mean of the perturbative solution, which in this notation
reads

(Gol€](1) = — Lo TABY,  (Geldl(tw)) = = TAB). (D7)

If again we set 01 = 0@ — 0peo + g 0950 (t —teo) and dpa = dgeo, we get for the joint
probability (5.1)

P8, 6p6) — / dﬁgﬂi? exp( (6—H Tr[AB] - 5%) ozl)./\/'

x /Dg exp (—ngAl (1 " i3%akABk) €+ iaiJin)

— /% exp (i (6% Tr[AB;] — 5g0i> ocz-) N

1 —1
X exp (—§a¢Jz‘T (1 +13LH0%AB1§> AJjO‘j) ; (D-8)

where the new normalization N’ reads
[ D¢ o~ (1/2)6" A7 1+(in/3H)a, ABJE

f Dge_(l/z)fTA_lf
71/2

N =

— Det |:1 + Sl_zakABk] 7(1/2)'—[‘? ln[1+§“ akABk] (Dg)

To first order in p/6H, the normalization N and the mean value of the field cancel
out, and we have

P(dp, o) :/

dOél dOéQ

(27)?

exp(—idp;a;) exp <——JTAJ a0 + 16 JTAB AJkala]ak>
(D.10)

normalizing the previous result for the joint probability with the probability
distribution (5.2) for dpgo, that becomes

da ) 1 :
P(dpe0) = /2—; exp(—idpoaz) exp <—§J2TAJ204§ + 16%J5AB2AJ204§>, (D.11)

and making the notation uniform with the one adopted in section 5 (with JiT AJ; = Cjy
and JTAB;AJ, = D;j;), we obtain the conditional probability distribution (5.5).
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Appendix E: D;;; coefficients for the Gaussian window

We perform here the explicit calculation (in the small o limit) of the D,;;, coefficients
appearing in the conditional probability of section 5, expanding in the limit ¢ — tg, and
teo — tin > H™:

H\* 1 (" d7 24 n2) (P +n3)]°  HS 1
Dy = — [ — 77 In (n 27760)~<277 27760) . (t — teo)°, (E.1)
27T 4H 7160 (77 + 77 )27]60 12 (27T)
o (HNY L A P @) P nd) 208+ )
Di1g = Doy = — | — In 2 | ~2\9. 2 In 2 1 72\ (2 2
27 ) AH Jy, i (0% 4+ 7%)215, (n* 4+ 7%) (g0 + i)
S ) (F.2)
Disy = Dayr — — < H ) s / o iy Orgo + ) (7 4 0 | (0% 4 0i) (o + 7°)
2r ) 4H ] (150 + 11%)207, (% +7) (g + )
H* 1
~ 4 (27()4 (t — tGO)(tGO — tin) ln 2, (E3)
H3 (1\* [fdy [ (1+ab)(y+b)]? 1 In?2
D121 = — -— —y 11’1 ( )(y ) (t — t60)2 _— — 1 s (E4)
8 \2n/) J, y | (y+ab)(1+Db) 2m)4 2
H3 1\ [tdy [ 2(1+ by) HS !
Dyjo = — | — — |1 — | = t—t E.5
212 8 <27T) b Y _n(l—i-y 1+0 } 12 7T> ( ), (E.5)
H3 /1\" [tdy [ (1—|—y (1+0b)
Dyyy = — | — —
8 27T b Yy L y + b
H3 H3<t60—t‘ ) In2 7'('2 H(tﬁo—t )
~ 2 2 H? (tgo — tin In?2 — — | —=2 E.6
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